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oM —EERITRIHE (BBA ; British Banker’s Association) E¥HTAMAITR
HIRE ) 2REMITELSBBRMBSE » #1997F11 80085 TR
20004 98,9305 25 7T ~ 20024 I — B2 B2 IK2ETT ~ 2004 F IR T A5k 2
JC » 2006 F B HEFI20)K3ETT (2R RE) » FAH2007FEK=EISIKSETT » EERK
RIVERERNEFT R CRINTER - © AMEE |

Bl 2IERITEMESRE BB

35,000
30,000
25,000
20,000
15,000 A
10,000 A

"] - 0

1996|1998 | 1999 | 2000| 2001 | 2002 | 2003 | 2004 |2006| 2008 (est)
‘IUSD(bn) 180 350 | 586| 893| 1,189 1.952| 3548| 5.021|20,207| 33,120

FRYBBASN » BIFEERTT (BIS) FEATAMRE AT PR « EHERFIAY
RREREEBEMEREP - BBARRIEARKRTER » FRITEMERERZNI0
& BEMSERERA - EAMEMEERNTSRRER - B8 —RGRKREEREK
ITEMERERNEE - MBRIRERERAENSEAA  GRNTEMERER
R 2T RERRSIOMEeREREEANIA” -

ERMTMEMERCEIARZHERFERRE (L)
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E—SHAMRRERMTEMBERNE  TURR : E—2FEARORE
(Single Name Credit Default Swap) VAL HIGEENEN ;s BRENZ ™
(R E DA% E B ER32.0% - EEBNR - HRUERM T2 HIER
X% (Full Index Trades) ; FH20045E199.0% RIZIEF/30% » HE BN ; 1R
st T 935388155 5 (Tranched Index Trades) | F97.6% (20044 H1452%) -
FIEEAHIT.6%  ERUBACHRTSE (HEXI1) -

BE - GEHEORBRBERMNERE (0TC) Ry r EHENRMER
(CDS Index) RIE2R—ERENGNRS r ARABMESEAIUE/NES
{EHEZ (Bid-Ask Spread) X5 ' ENEREER : 58— HEBEHAARN
REMAAHER  BERXZUAZLCDSENERSS » EHELUNKRT  EF
WK A IBERSXEITH  BRARAERITEEERNER °

Xl RHERTEANSRERERIT

Type 2000 2002 2004 2006
Basket products 6.0% 6.0% 4.0% 1.8%
Credit linked notes 10.0% 8.0% 6.0% 3.1%
Credit spread option 5.0% 5.0% 2.0% 1.3%
Equity linked credit products n/a n/a 1.0% 0.4%
Full index trades n/a n/a 9.0% 30.1%
Single-name credit default swaps 38.0% 45.0% 51.0% 32.9%
Swaptions n/a n/a 1.0% 0.8%
Synthetic CDOs-full capital n/a n/a 6.0% 3.7%
Synthetic CDOs-partical capital n/a n/a 10.0% 12.6%
Tranched index trades n/a n/a 2.0% 7.6%
Others 41.0% 36.0% 8.0% 5.7%

ERITEEERERANRIT RS ERERN - THEE SN ERBERFKE
SRAEILAE SR - NEREARRNANIER » INETERBBERRZTR » BIRER
TREFEHIEERADAELE - AP B ERTENRORS - HEED
R BBHIRABEGRZ ©

AKX BEIREBHIHERMMIER (Credit Index) NRZTE » KHIRE
K [EFEARRICDS IndexHIAMN » ZEELIEBNRHERERZE  BLLT#
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Z@ERBRIE - RSHEUEEERLFERERRRRRZRNINE AL -
BETENZFNRLBERZHENIOE  LBEREERIFEFS - HEXR
RE AR R 2 EEA R - BEREERREER R - BB
BELESRNRZEBEZ - EREZNVEREERIERRKRE

H—JH  REAWUFNBARRBERAERRERR - ARANATERBE
KREERERNRBIIEEENR S  SERX 2RI EEEMIFH AR AR
ISR,

-~ ERRNMOIAREECDSIEHE

(—) ZIRFECDSIEEE:
AN B Bl 2 IR EECDSIEE D AM ANEE : CDX KiTraxx o LU@I A8
BRI AH : XEE (US) ~IEKE (Asia) ~ HEMGZE (EM) KEUME
(Europe) - FIEHFNR?2 :
+R2 BIRHIHEECDSIEE

—~ XEE (US) — ~DIK[E (Asia)
CDX NA IG iTraxx Asia ex-Japan
CDX NAHY iTraxx Australia
CDX NAHY HB iTraxx Japan
CDX NA HY BB iTraxx Japan 80...
CDX NAHYB

/g ~ @M E (Europe)

CDX NA IG HiVol .
iTraxx Europe

CDX NAHY HB... iTraxx Europe HiVol

=~ #FEHIFE (EM) iTraxx Europe Crossover
CDX EM iTraxx SDI (Sterling)...

CDX EM Diversified...

EREHRRAK—ERIEERRK » ZYBiBoxx ~ CJ50 KTrac-xF ; &
RiBoxxREBMBIR L RBEMETRESRESFNEREEZRE ; CISOHERS
BNPERITHRE » B8 HARASOXEREMEMEZFCDSHIME © Trac-xBI HER

FRMEMER 2BARZHEBRERE (L)
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THAMERXBRITEMFEHRE » £2003F10H LIRIE BII#E H Trac-x Europe

(BUM) ~ Trac-x NA (dE3)M) ~ Trac-x NA High Yield (db=iM@EMas) -
Trac-x Japan (HZA) Trac-x EM (FEmH5) UMK ~ Trac-x Australia ; B
—IRME - ER TR B EEAR RIEHR20034F10 A X [ Trac-x Asia ex-Japanfg
B WE—ESREMENAHRZZIEN (HARRIN) EHRmERER -

2004748 » North American Trac-x and iBoxx & ffkDow Jones CDX
18 8(E* (Indexes) @ HHCDS Index Company (CDSIndexCo) BIE - i [y
Markit GroupB & ; H®FIE (NA ; North America) L EMES
(EM ; Emerging Market) #@MNER BRI - EEFETFIES : Dow
Jones CDX.NA.IG (Investment Grade) -~ Dow Jones CDX.NA.IG.HVOL (High
Volatility) » Dow Jones CDX.NA.HY (High Yield) ~ Dow Jones CDX.
NA.HY.BB (High Yield, BB) ~ Dow Jones CDX.NA.HY.B (High Yield,
B) ~ Dow Jones CDX.NA.HY Notes (High Yield Notes) and Dow Jones CDX.
EM (Emerging Markets) £

E—7E * HABN Amro ~ Barclays Capital ~ BNP Paribas -~ Deutsche
Bank ~ Deutsche Borse ~ Dresdner Kleinwort ~ Goldman Sachs ~ HSBC ~ JP
Morgan ~ Morgan Stanleyl{ X UBS Investment Bank » FT#H B f9International
Index Company (IIC) BIZftiTraxx$g81#&f + B S Europe ~ Asiall{ & Sterling)X
BAH -

“CDX”A“iTraxx"fEHAVHEL, » AER Y —BIRECHERHRY] - EREFE(L

BRI BB TISE TR -

iTraxxBHEHFPIHED  BRAERXE—X > Bh—EF R
(Series) - LF2FERE A "Rolling the Index” » K IEE ASEN3IH 208 &9
A20H - BAI&#MEETT (On the Run) MIFRF KSeries 8 (#EFS8) ° FEITH
RINEMISE LRGEER RARTEIONMSE2EEERKETMEEEHMAR

B~ EEmA
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5l » {BEZETT (Off the Run) RINBEZRZ © A » 7ES1KS2HIFE A Dow
JonesH Y Trac-x Asia ~ iBoxx XCIS0ESE—@EARLET » HADJ iTraxx - {8
BES3iE » kAR » BB AiTraxxiIEEE: » MEDJ iTraxx (S2) BN
BB °

(=) EERFECDSIES B
Traxx AsiatEBRBEEL S THIIRE -
1. iTraxx Asia ex-Japan Index

A BE30EATZFHEE  BEARTFAE » {£2007F3FRLAEME
5084 (M8 /Series 2 ; #ERS2) @ FEBGFTREMEFER2% - BER
1B &L (Cathay Financial Holding Co. Ltd) NE&E&MMZE (Wan
Hai Lines Ltd) A% (s£R3&3) -

FAS0ERMNERFTEIMUNE?2 » WEFHKULEEBIIE - &N
EF19:7% (WAR ; Weighted Average Rating) #J%%BBBZA » {ZHIE
AMBERBRR0.16 - ZIEBANDPERER=BEEE D AR - ]R1T
£ @t (Banking & Finance) E2£24% -~ B (Sovereigns ) 14% -
A EfE (Telecommunications) EZ12% o ZIEE X LUK [EE, (Sub-
Region) 73/% — A8 :

W52 (Korea) : BH10ERE  SEXZFTEEI% -

B KFEE (Greater China) : RRI7EZFHN - BEERED2EF S EIKRE
R~ BENAE  SEZFTHEES.88% -

B oM EAH[E (Rest of Asia) : BFE23ERZF : WEHE ~ BERA
00~ JEEE ~ FTINEERE c S ERZFTEEL35% °

1. 2 R International Index Company #J3uf : http://www.itraxx.com/

ERMEMERcERRZHEBFRRE (L) |3
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Weight
Reference Entites Ratings Asia x Jpn Korea Greater China Rest of Asia
Bank of China A- 2.00% - 5.88% -

—> Cathy Financial Holding Co Ltd AN 2.00% - 5.88% -
Chartered Semiconductor Manufacturing Ltd BBB- 2.00% - - 4.35%
China Development Bank A 2.00% - 5.88% -

Citic Pacific Ltd BB/BB+" 2.00% - 5.88% -
CNOOC Limited A 2.00% - 5.88% -
DBS Bank AA- 2.00% - - 4.35%
Stats Chippac Ltd BB+ 2.00% - - 4.35%
Genting Berhad BBB™* 2.00% - - 4.35%
LG-Caltex Oil Corporation BBB+" 2.00% 10.00% - -
Hutchison Whampoa Limited A- 2.00% - 5.88% -
Hopson Development Holding Limited BB 2.00% - 5.88% -
Hyundai Motor Company BBB- 2.00% 10.00% - -
ICICI Bank Limited BBB- 2.00% - - 4.35%
Thailand BBB+ 2.00% - - 4.35%
Kookmin Bank A 2.00% 10.00% - -
Korea Electric Power Corp.(KEPCO) A 2.00% 10.00% - -
KT Corporation(Korea Telecom Corp) A- 2.00% 10.00% - -
Malayan Banking Berhad A- 2.00% - - 4.35%
Malaysia A- 2.00% - - 4.35%
Misc Berhad -AN 2.00% - - 4.35%
MTR Corporation Ltd AA- 2.00% - 5.88% -
Noble Group Limited BB+ 2.00% - 5.88% -
Oversea-Chinese Banking Corp AA- 2.00% - - 4.35%
Panva Gas Holding Limited BB+ 2.00% - 5.88% -
PCCW-HKT Telephone Limited BBB+ 2.00% - 5.88% -
China A 2.00% - 5.88% -
Petroliam Nasional Berhad (Petronas) A 2.00% - - 4.35%
Posco A- 2.00% 10.00% - -
Aromatics Thailand PCL BBB+* 2.00% - - 4.35%
Reliance Industries Ltd BBB- 2.00% - - 4.35%
Indonesia BB- 2.00% - - 4.35%
Korea A+ 2.00% 10.00% - -
Philippines BB 2.00% - - 4.35%
Samsung Electronics Co.,Ltd A+ 2.00% 10.00% - -
Singapore Telecommunications Limited A 2.00% - - 4.35%
Sino-Forest Corporation BB" 2.00% - 5.88% -
SK Telecom Co., Ltd A 2.00% 10.00% -
Vietnam BB- 2.00% - 4.35%
State Bank of India BBB- 2.00% - - 4.35%
Swire Pacific Limited A- 2.00% - 5.88% -
Tata Motors Ltd BB+ 2.00% - - 4.35%
Telekom Malaysia Berhad A- 2.00% - - 4.35%
Tenaga Nasional Berhad BBB 2.00% - - 4.35%
Export-Import Bank of China(Exim Bank) A 2.00% - 5.88% -
Hongkong Land Loldings Limited BBB+ 2.00% - 5.88% -
Korea Development Bank A+ 2.00% 10.00% - -
Unite Overseas Bank AA- 2.00% - - 4.35%
Vedanta Resources PLC BB 2.00% - - 4.35%
—> Wan Hai Lines Ltd. BBB-"" 2.00% - 5.88% -
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[B2 iTraxx Asia ex-Japan Index sF& 2

0.354
0.301  (wsar M
0.25] [=MoODY
O FITCH
0.20-
0.151
0.101
0.051
0.00- "
T 5 ¥ 83 % ¥ 235 § B @ %
$ 3 3 3 < &dg a8
32z 52 2 3
m P o 3
ERIFIR : iTraxx Asia CDS Indices Series 7, March 2007
4 iTraxx Australia Index g0
iTraxx Australia Series 7
iTraxx Australia Weight% iTraxx Australia Weight%
1 Alinta Lga Ltd 4.00 14 Publishing and Broadcasting Ltd 4.00
2 Amcor Ltd 4.00 15 Qantas Airways Ltd 4.00
3 Australia & New Zealand Banking Group Ltd 4.00 16 QBE Insurance Group Ltd 4.00
4 BHP Billiton Ltd 4.00 17 Rinker Group Limited 4.00
5 Coca-Cola Amatil Ltd 4.00 18 Rio Tinto Ltd 4.00
6 Coles Group Ltd 4.00 19 Singtel Optus PTY Ltd 4.00
7 Commonwealth Bank of Australia 4.00 20 Telecom Corporation of New Zealand Ltd 4.00
8 CSR Ltd 4.00 21 Telstra Corp. Ltd 4.00
9 Foster’s Group Ltd 4.00 22 Wesfarmer Ltd 4.00
10 GPT RE Ltd as responsible entity of the General Property Tr 4.00 23 Westfield Management Ltd 4.00
11 Lend Lease Corporation Ltd 4.00 24 Westpac Banking Corp. 4.00
12 Macquarie Bank Ltd 4.00 25 Woolworths Ltd 4.00
13 National Australia Bank Ltd 4.00
ERLFR ¢ iTraxx Asia CDS Indices Series 7, March 2007
ERMAMERCEERZEBRMERRE (L)



%5 iTraxx Japan Index g7

iTraxx Japan Series 7

iTraxx Japan Weight%

iTraxx Japan Weight%

1 Acom Co. Ltd

2 AEON Co. Ltd

3 Aiful Corporation

4 All Nippon Airways Co. Ltd

5 Chubu Electric Power Company Inc.
6 Ebara Corporation

7 Fujitsu Ltd

8 Hankyu Hanshin Holding, Inc

9 Hitachi Ltd

10 Ishikawajima-Harima Heavy Industries Co. Ltd
11 ITOCHU Corporation

12 Japan Tobacco Inc.

13 JFE Steel Corporation

14 Kajima Corporation

15 Kintetsu Corporation

16 Kobe Steel Ltd

17 Marubeni Corporation

18 Mitsubishi Corporation

19 Mitsubishi Estate Corporation Ltd
20 Mitsubishi Heavy Industries Ltd
21 Mitsui & Co. Ltd

22 Mitsui O.S.K. Lines Ltd

23 Mizuho Corporate Bank Ltd

24 NEC Corporation

25 NEC Electronics Corporation

2.00
2.00
2.00
2.00
2.00
2.00
2.00
2.00
2.00
2.00
2.00
2.00
2.00
2.00
2.00
2.00
2.00
2.00
2.00
2.00
2.00
2.00
2.00
2.00
2.00

26 Nikko Cordial Corportion

27 Nippon Express Co. Ltd

28 Nippon Paper Group Inc.

29 Nippon Steel Corporation

30 Nissan Motor Co. Ltd

31 Cbayashi Corporation

32 ORIX Corporation

33 Pioneer Corporation

34 Promise Co. Ltd

35 Resona Bank Ltd

36 Sanyo Electric Co. Ltd

37 Sapporo Holdings Ltd

38 Sony Corporate

39 Sumitomo Corporation

40 Sumitomo Metal Industries Ltd

41 Sumitomo Mitsui Banking Corporation
42 Sumitomo Realty & Development Co. Ltd
43 Taisei Corporation

44 Takefuji Corporation

45 The Bank of Tokyo-Mitsubishi UFJ Ltd
46 The Tokyo Electric Power Company Inc
47 Tokyo Gas Co. Ltd

48 Tokyu Corporation

49 Toshiba Corporation

50 Toyota Motor Corporation

2.00
2.00
2.00
2.00
2.00
2.00
2.00
2.00
2.00
2.00
2.00
2.00
2.00
2.00
2.00
2.00
2.00
2.00
2.00
2.00
2.00
2.00
2.00
2.00
2.00

ERIHIR ¢ iTraxx Asia CDS Indices Series 7, March 2007
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B3 iTraxx Australia Index;F& 2

0.457
0.401

0.351 |amoopy
0.301 |oFITCH
0.251
0.201
0.151
0.101
0.051
0.00

A+/A1
A/A2
A-/A3
NR

s § 9
< £ £ <
s :
$ 3 % 4

BBB+/Baa1

BBB/Baa2
BBB-/Baa3
Below BBB-

ERIFHE : iTraxx Asia CDS Indices Series 7, March 2007

[Bl4 iTraxx Japan Index T

0.307
1 [es&p
0.25 = MOODY
| |oFTCcH
0.20 =R&I

AA/Aa2
AA-/Aa3
A+/A1
A/A2
A-/IA3
BBB/Baa2
NR

(] -—
© ©
< <

+
2 3

BBB+/Baa1
BBB-/Baa3
Below BBB-

ERIFR : iTraxx Asia CDS Indices Series 7, March 2007

2. iTraxx Australia Index
H25EZ it R EERE N FHEKINKS  FERTZDMAES -

3. iTraxx Japan Index
HEAERSOEREREENBFTHER @ L50ELEFRERNEXRS
ReeBBI0EAT - HRDWMKS » EHNSOMANES  L—FHE XS
S H—{@ X g8 iTraxx Japan HiVol °

ERMAMMR B ZRBFERR (L) | 39



4. iTraxx Japan 80 Index

A A A [E80(E 2 FAHAK » HA D aIR6 » (EHNEFDMAES -

<6 iTraxx Japan 80 Index 17

iTraxx Japan 80 Series 7

1 Acom Co. Ltd

2 Advantest Corporation

3 AEON Co. Ltd

4 Aiful Corporation

5 All Nippon Airways Co.Ltd

6 Asahi Breweries Ltd

7 Bridgestone Corporation

8 Casio Computer Co Ltd

9 Daiwa Securities Group Inc.

10 Ebara Corporation

11 Elpida Momery, Inc.

12 Fuji Heavy Industries Ltd

13 Fujitsu Ltd

14 Hankyu Hanshin Holding, Inc

15 Hitachi Capital Corporation

16 Hitachi Ltd

17 Isetan Company Limited

18 Ishikawajima-Harima Heavy
Industries Co. Ltd

19 ITOCHU Corporation

20 Japan Tobacco Inc.

21 JFE Steel Corporation

22 Kajima Corporation

23 Kawasaki Heavy Industries, Ltd

24 KDDI Corporation

25 Kintetsu Corporation

26 Kobe Steel Ltd

27 Marubeni Corporation

28 Mastsui Securites Co Ltd

29 Mazda Motor Corporation

30 Mitsubishi Corporation

31 Mitsubishi Electric Corporation
32 Mitsubishi Heavy Industries Ltd
33 Mitsubishi Material Corporation
34 Mitsui & Co. Ltd

35 Mitsui Chemicals, Inc.

36 Mitsui Fudosan Co. Ltd

37 Mitsui O.S.K. Lines Ltd

38 Mizuho Corporate Bank Ltd

39 Nankai Electric Railway Co. Ltd
40 NEC Corporation

41 NEC Electronics Corporation
42 Nikko Cordial Corporation

43 NIKON Corporation

44 Nippon Express Co. Ltd

45 Nippon Oil Corporation

46 Nippon Paper Group Inc.

47 Nippon Steel Glass Company Ltd
48 Nippon Steel Corporation

49 Nishimatsu Corporation Co.Ltd
50 Nissan Motor Co.Ltd

51 Nomura Holding, Inc.

52 Obayashi Corporation

53 Oji Paper Co. Ltd

54 Orix Corporation

55 Pioneer Corporation

56 Promise Co. Ltd

57 Resona Bank Ltd

58 Sagami Railway Co. Ltd

59 Sanyo Electric Co. Ltd

60 Sanyo Shinpan Finance Co. Ltd

61 Sapporo Holding Ltd

62 Seiko Epson Corporation

63 Shinsei Bank, Ltd

64 Sony Corporation

65 Sumitomo Chemical Co. Ltd

66 Sumitomo Corporation

67 Sumitomo Metal Industries Ltd

68 Sumitomo Mitsui Banking
Corporation

69 Sumitomo Realty &
Development Co. Ltd

70 Suzuki Motor Corporation

71Taiheiyo Cement Corporation

72 Taisei Corporation

73 Takashimaya Company Ltd

74 Takefuji Corporation

75 The Bank of Tokyo-
Mitsubishi UFJ Ltd

76 The Norinchukin Bank

77 Tobu Railway Co. Ltd

78 Tokyu Corporation

79 Toshiba Corporation

80 Victor Company of Japan Ltd

BERIFER ¢ iTraxx Asia CDS Indices Series 7, March 2007
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[B5 iTraxx Japan 80 Index &2

0.254
& S&P

0.204 |=mMoOODY
OFITCH

0.154 LZR&l

0.104

0.054

0.00 L. —,
@© ~— N ™ ~—
© © © S <
< 2 < < 3
1133 ¢
g 2

A/A2

A-/A3
BBB+/Baa1
BBB/Baa2
BBB-/Baa3

Below BBB-

NR

ERZR  iTraxx Asia CDS Indices Series 7, March 2007

M= BELDAKENCDSIEZERZFELEMEBERM - Ko ER

ERYLRZFRSERERT » 17

&

DELER

N

K7 TNECDSIEBIR BT & KEIHFR

HEE W RIS SORE S (E A RRARTA

iTraxx Asia ex-Japan

iTraxx Australia

iTraxx Japan

iTraxx Japan 80

50 equally-weighted
credit default swaps on
Asian entities

25 equally-weighted
credit default swaps on
Australian entities

50 equally-weighted
credit default swaps on
Japanese entities

!

3 regional sub-indices

o Koreca
e Greater China
e Rest of Asia

Standard maturitites:

}

iTraxx Japan HiVol

25 equally-weighted
credit default swaps on
Japanese entities

80 equally-weighted
credit default swaps on

Japanese entities

iTraxx Asia ex-Japan

iTraxx Australia

iTraxx Japan

iTraxx Japan 80

Main-and subindices :
S5y

Main : 5, 10y

Main index : 3, 5, 10y
HiVol : 5y

Main index : 5y

ERIFIR - iTraxx Asia CDS Indices Series 7, March 2007
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= - REEBERETHMHEEACDSIEEEDR

RBREERENABRERE —BEERNEHEN  ABHEE2INE
MMEERSR > BEMNEATEHAEZE (Credit Spread) » R EEHRESFHHN
iTraxx Europe ~ iTraxx HiVol Index @ Z{ LRI #E KA iTraxx Crossover
IndexEHEE&&ETTE (RE6)  RMREFKEAHERIENEE °

BOMT Bt - B L o iTraxxIBEBREBEAH (E7) - RECDX
TERESR S AREEAEENEREEZCKREI443EERE - H2004F3H
PDIREE - ROABMEREARK (CDS) ERBIRERA - B8 ~ 9K&1053]
£ FDow Jones CDX NAFEZHIKLEZR (IG)
BEmWar (HY B) HICDSERESD - EmemGEHTFTHNECHTF K
CDSERTTABRERIBLE » EZI9R18A XKL ERIEEE (Fed) FEH
HELHMZE (Fed Funds Rate) MilEE A BLIEIRE -

* BBEFEWaE (HY BB) &

6 iTraxxigEES

100 iTraxx Europe Index 500
90 - iTraxx HiVol Index Al 450
80 iTraxx Crossover Index 400
70 1 350
60 300
50 250
40 200
30 150
20 100
10 50

0 1 1 1 1 |0
20 Mar 19 Apr 21 May 20 Jun 20 Jul 21 Aug

BEHIRIR - Bloomberg ; i3855 "3 B RARIET E B, 200748 3

E
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[B7 iTraxx JapaniE)

45
40

iTraxx Japan

35
30
251
20

151
10

20Mar  11Apr 3May 25May 16Jun 8Jul  30Jul 21Aug

ERIR : Bloomberg ; I ES"ZBDAARIKIREFEHK", 200748 H

B8 Dow Jones CDX NA IG $8&7ES

85+ r 100.25
?g 1 - 100
70 | F99.75
565 r 99.5
g 60 4 r 99.25
g 9oV~ L
® 45 | 98.75
40 | - 98.5
35 r 98.25
30 w w w w 98
A A\ A a \ A
@'z’@ @“’@ o W R o
® N Ng > Ng no
— Index Sprend — Index Price

BERIZRR : Markit

ERMAMmR BB ZEBFRE (L) | 4
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B9 Dow Jones CDX NA BB 5%

500+ r 101
475- 100
450 99
425+ L o8
£400- L g7
B 3797 L 96
© 350
S 305 95
]
300- 94
275+ 93
250 - 92
255 T T T x/\ T T 91
A A A A {\ QA
— Index Sprend — Index Price

ERIZRIR : Markit

10 Dow Jones CDX HY NA B 3882

550~ r101
525 100
500+ 99
4754 98
54501 o7
5 425+ o6
@
o 400+ Los
& 37549 L o4
350
325 93
300+ 92
2757 91
250 A )\ ,\w T )\ J\ “ 90
@'D‘Q @rgﬂg 5\)(9 5\)\6\ ?&QQ %QQQ OQ\Q
Q N o N A N 9P
— Index Sprend — Index Price

ERIZRIR : Markit
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FNGESFEIHERITEINRE (8) BERE
BHEE M HEREE

=

~ I.l

[l
it

EAEETZERBESOFHRABIK » BEH G 2RRE ARMR -
NEBZENBUOEZMNFHEARRFETIBEEZER  RE—TERES
MEBKEREW R EEBEER  TERBEERNESHERITEIRE

(&) #E - LRFBRHABSHIEEREXRLHF I » WINEHES)HREZESST
G RRICER

RREESHRTEIEEEE TERBIIE "BITARERITAB®E)
HREEER ) B8OFRMEITER  EEEANZESHBECHEEZXBRRE -
BESREL » RNz EEREENEHNEARE (§) BERIT] SHE
EERE Mt BEAANRFARESERERTEIIRE () BEXH - £
EREEZELEZERT EEEAE - DB B HFEHE AR 2 RIKEK
B -

B - BEEETE RN LT

HARETSERBSCFORRBLUK  EBATERNK  REREETS
EPRER > BSEFHREARUMENCREMIBFPIERARES - HEEXA
T BAORERAF CKERARAEREBCFRMUNBITARBTRITRR

(&) EEAXL LT () HERXZLUR - BERB6FI2AEL » HEERZET
IR RITS A3TIEREE  BEHBITRBEZEZFTHRED -

LA - TERBERDBIRERABAFARLUEZER IR - 1FH
Bz — R ABERERE - BIRREEFARLERE - TREKSRUSRER
& WREE2FIAERBRERZRT  LTFEHHEE -

FRESAMERTENRE(E)RBIZTER
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AR EABDERNER/E ETF » B2 HETFESER BN E
I FEMBENRERIFETAIHFRKEES0 ETFRE (&) BEZRIT » MR
PEERMIUAZEPA100 - EERBEIBENEEETRINEETFAEN 2R E

(&) &8 -

REEYFSBINB T ERE T E— THNESHEERMBENNEERSH
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